
 
 
系统科学与数学    2007 27 (6): 908-914    ISSN: 1000-0577  CN: 11-2019/O1  

 

扩展功能 

本文信息

 Supporting info

 PDF(314KB)

 [HTML全文](0KB)

 参考文献

服务与反馈

 把本文推荐给朋友   

 加入我的书架 

 加入引用管理器

 复制索引

 Email Alert 

 文章反馈

 浏览反馈信息

相关信息

  本刊中 包含“概率约束规划,
逼近最优解集,正则条件,
概率测度弱收敛,稳定性.”的 
相关文章 
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概率约束规划逼近最优解集的稳定性和最优值的连续性 

霍永亮(1)(2),刘三阳(3)
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摘要   在原始规划可行集上引入了正则的概念,并在此正则条件下,研究了更一般的概率约束规划 
问题的稳定性.在一定的条件下,得到了概率约束规划逼近最优解集的稳定性和最优值的连续性, 
从而对近似求解这类问题提供了某种理论依据. 
关键词   概率约束规划,逼近最优解集,正则条件,概率测度弱收敛,稳定性.    
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Stability of Approximate Optimal Solutions Sets and 
Continuity of
Optimal Values of Probabilistic Constrained Programs

Huo Yongliang(1)(2), Liu Sanyang(3)

(1)Chongqing University of Arts and Sciences, Yongchuan;(2)Yulin College, Yulin;(3)
Xidian University

Abstract  The concept of regularity of feasible set is presented, under the regularity condition, 
the stability of more general probabilistic constrained programs problems is studied. The 
stability of approximate optimal solutions sets and the continuity of optimal values of 
probabilistic constrained programs are obtained under some conditions. Therefore, some 
theoretical foundations are provided for solving this kind of problem using approximation 
method.
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